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uncorrelated # Independence

Cov(X ,y = 0

Say XnU(1 , 1)

y = x2

E[xy] =
t[x3] = 0

z2x)

=Inde =
:. Cov(x ,+) =

E(xY] - Ex]E(X) = 0

But clearly Y =X2 : X is dependent onX


